LAMPIRAN



1. Nilai sukuk

nama perusahaan 2015 2016 2017 | rata-rata
o 1174.7 1244.8 | 1915.9 1445.1
pt adira dinamika
multifinance tbk. 1034.5 2155.7 | 2857.6 2015.9
1034.5 2826.3 | 3746.6 2535.8
ot adhikarya (persero) thk 2301.8 1017.5 | 1346.4 1555.2
828.6 1017.5 753.7 866.6
pt bank muamalat indonesia 828.6 181.7 240.9 417.1
tbk 148.0 159.0 | 2107 172.6
pt mayora indah tbk 129.5 508.7 258.4 298.9
pt summarecon agung tbk 345.3 755.3 562.0 554.2
pt bank bni syariah 149.2 254.4 337.2 246.9
bank international indonesia
tbk 344.6 424.0 314.0 360.9
2. Rating sukuk
nama perusahaan 2015 2016 2017 | ratarata
e 4 4 4 4
pt ad_lrfa dinamika ) 4 Z p
multifinance tbk.
4 4 4 4
. 2 2 2 2
pt adhikarya (persero) tbk 5 5 5 5
pt bank muamalat indonesia 2 2 2 2
tbk 2 2 2 2
pt mayora indah tbk 3 3 3 3
pt summarecon agung tbk 2 0 2 1.333333
pt bank bni syariah 3 3 3 3
bank international indonesia 4 4 4
tbk 4




3. Resiko sukuk

nama perusahaan 2015 2016 2017 | ratarata
33.61 73.49 26.99 44.70
pt adira dinamika multifinance tbk. 20.79 28.15 40.26 29.73
66.18 36.90 52.78 51.96
ot adhikarya (persero) tbk 66.18 13.28 18.95 32.81
23.83 13.28 92.68 43.26
pt bank muamalat indonesia tbk 4.25 2.37 339 3.34
3.72 2.08 2.97 2.92
pt mayora indah tbk 11.91 2.08 44.29 19.43
pt summarecon agung tbk 9.93 | 158.68 7.92 58.84
pt bank bni syariah 6.11 3.32 4.75 4.73
bank international indonesia tbk 9.86 5.54 38.62 18.00
4. Yield sukuk
nama perusahaan 2015 2016 2017 | rata rata
e 10.75 10.75 10.75 10.75
pt adira dinamika
multifinance tbk. 9.5 9.5 9.5 9.5
10.25 10.25 10.25 10.25
pt adhikarya (persero) 8.1 8.1 8.1 8.1
thk 8.1 8.1 8.1 8.1
pt bank muamalat 7.6 7.6 7.6 7.6
indonesia tbk 10.8 10.8 10.8 10.8
pt mayora indah tbk 6.58 6.58 6.58 6.58
pt summarecon agung
tbk 11.25 11.25 11.25 11.25
pt bank bni syariah 7.25 7.25 7.25 7.25
bank international
indonesia thk 11.5 11.5 11.5 11.5




5. Uji normalitas

One-Sample Kolmogorov-Smirnov Test

Unstandardized
Residual

N 33
Normal Parameters®® Mean 087
Std. Deviation 1.66467002

Absolute 120

Most Extreme Differences Positive .088
Negative -.120

Kolmogorov-Smirnov Z .688
Asymp. Sig. (2-tailed) 731

a. Test distribution is Normal.

b. Calculated from data.

6. Uji autokorelassi

Model Summaryb

Model R R Square Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 .234° .055 -.043 1.749

a. Predictors: (Constant), resiko sukuk, rating sukuk, nilai sukuk

b. Dependent Variable: yield sukuk




7. Uji multikolonieritas

Coefficients?®

Model Unstandardized Coefficients Standardized t Sig. Collinearity Statistics
Coefficients
B Std. Error Beta Tolerance VIF
(Constant) 8.433 .985 8.566 .000
resiko sukuk -.003 .010 -.051 -.266 792 .886 1.129
! rating sukuk .350 .299 211 1.169 .252 .998 1.002
nilai sukuk .000 .000 -.063 -.329 744 .888 1.127
a. Dependent Variable: yield sukuk
8. Uji heterosekadisitas
Coefficients®
Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta
(Constant) 8.433 .985 8.566 .000
nilai sukuk .000 .000 -.063 -.329 744
! rating sukuk .350 .299 211 1.169 .252
resiko sukuk -.003 .010 -.051 -.266 792
a. Dependent Variable: yield sukuk
9. Uji regresi linier berganda
Model Summaryb
Model R R Square Adjusted R Std. Error of the
Square Estimate
1 .234° .055 -.043 1.749

a. Predictors: (Constant), nilai sukuk, rating sukuk, resiko sukuk




b. Dependent Variable: yield sukuk

Coefficients?

Model Unstandardized Coefficients Standardized t Sig. Collinearity Statistics
Coefficients
B Std. Error Beta Tolerance VIFE
(Constant) 8.433 .985 8.566 .000
resiko sukuk -.003 .010 -.051 -.266 792 .886 1.129
! rating sukuk .350 .299 211 1.169 .252 .998 1.002
nilai sukuk .000 .000 -.063 -.329 744 .888 1.127

a. Dependent Variable: yield sukuk




